NEFE REE E M BUR &Rk
NIESF R EE

2020 =

p—t.
=N
l—a

522

=R T

2020 %6 A 30 H

HEBEHAN: NEERESEHEARAH
HEFEBEN: MIBETRBERAT
HREXHHEE: 202047 H 21 H



P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

§1 HERR

S TN (20 2 T A SAAE A 5 AR VR R A7 10 M IR 3025 MR A
SR HO P IS YR P 52 R AR A B B AT

FEESFEE NOOVEATIR A IR A F R AR S S RE, T 2020 4 7 H 20 HEZ 7 A
S 4RER . IHERIAR T A G EFAS, RIEEZANBENAERBICE. 13®»FIERRIREL
HE KR

BN RUE LASEAE A 8 5 0 i A SRS P 58 7, (ENRUE S — e R

SSRGS R HAR AT, LA AR, OV 27 1 B H e A7 40 b A

e AINEEE SRR e
AR M 55 SRR A I

ARERE 2020424 H 1 Hi2ZE 6 H 30 Hik.

§ 2 HEF RN

FE & TR FR WAL ET 8 BATT TBOR A B R R 5

A TRIFR -

e AN 001511

oA 001511

i 3 A2 5 ARG -

Je 3 28 5 A0S -
BRI (AR EEE DU 0y g, BISREL

e A (S TEE PP S SR B P15 A P 2 1) ik
s fE )

HeAFAMH 20157 H 1 H

T IR A7 B

15, 575, 461, 561. 20 {7

BB H br

ARHe el R AN R4, B BAIRE /I T 758
SN, RIS I R I 25 o 268 X Ui 2 SRS
TREEE T IR E .

IR S EAIW T E Y, SRR,
PAR DT i FF Bt TR LS. AT 3 2R
3 PRI TR SR, 45 & 2 Fhda i as skmg, it
SEBAEVEM S5 & ARG IE ML, JFis et 1 6
SKIEHIRIE, 14 SCIURE I 20T Bl 4 o

Ak & Lk i

FEEE R 6%

JRUSHAC 2 5 I

AT G A TSR BB R &, U2l A0 T X
BT TR B AR ™ A B Mg ik g, T
EMEG, BT RIS, b B R

H
)
=

ol
oinl

13 7




P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

L AN MAE SRR EHEARA A
REEAN PV ERAT AR A7 PR 22 7]

o FERFMRE H g8 BT AR A SIS B2 25 AR T, SR I B 3% .

§ 3 EEMFBIFNESHERI

3.1 FEM&ER

fz: AR

B VLN

WS ( 20204E4 H1H — 202046 A30H )

1. A s ss

315, 212, 788. 58

2. A

2,024, 545, 647. 68

3. IR 25) 3 447 5 A HAF) 1 0. 1464
4. AR FE G 5 P~ 1l 24,962, 867, 292. 66
5. FARZE S B E 1. 603

NS GRE S I EnE R S

3.2 EERHERIN

SARMFIRION YRR AR CR A A RMEE RN 4
AR 9P HO AR, AR o A 2L S 2 I LA A R B3 2

20 FTIAIE L SRR AT A B S K U (Bt e 2, LRI
B o, SEGHAE), A R SRRk T SR PRSI T

3.2.1 ARG W SR PUFE KRR KI5 FHNL ST LB Al 2 ZR A LE

X X b &G b i v
AR | SRR | S 9
W B - o 9 W EEEE | O—0 | @—®@
® FriEZE®@ R EG @
TE=AH 10. 32% 0. 87% 1. 18% 0.01% 9. 14% 0. 86%
AN H 11. 63% 1. 33% 2. 38% 0.02% | 9.25% 1.31%
itk —4E 25. 73% 1.07% 4.91% 0.02% | 20.82% 1. 05%
U e 47. 28% 1. 12% 16. 28% 0.02% | 31.00% 1. 10%
P K 68. 49% 0. 92% 30. 45% 0.02% | 38.04% 0. 90%
ﬁ/\A~
ii};z;ﬂ\ 68. 49% 0. 92% 30. 45% 0.02% | 38.04% 0. 90%
% 5




P A LT R IC B DTGR & R AOR SUIESR 8 Bk 4 2020 4E 5 2 AR

3.2.2 BE S FREMURES RIHHMEN KERZ) RIS RS R Ml s %

B LU

DL LT W ROR & ’?U;Uf_._tt B4 03 500 B v VP R 3R S ] U 405 L e i
i 2 # WJHJEE}L#J s b B

015-12-30 1 f-4es
016-03-304f-

0

0

1

0

0

0

1

=
[ay)
1
(=g}
[}
u
—
[}
[}

—
[ wo o L I B = S = [ I = @™ [ w =2} [ w
2 7 2 2 - 2 2 2 - 2 8
[Fy) w o = R - oo oo oo w o @™ @™ m o [
— — = - = = = —_ = = — — = — — — o o
= [ T o o o O o o o o [ T = o [ T o
o~ oo oo [ = B B [ = | Iz [ o~ I [ o~

| = Bl R T RS o SR S R S B TP RO et — B R e DL TE AR 5 M i o LR B Tl |

e 1 ERITRESEERE S 2020 45 6 H 30 H.

2. %I Q%R ILE I BOR & B R IER R R R S R &G F) e, AREEE G
92015457 H 1 HE 2015 4F 12 A 31 H. @6 LS I 4K 4 ST 08 7= i B LU 15 & AR e 4
() R0 7E ) Ee A PR Aht) S A e < 1500 4H & O U B Y

3.3 HAh#ER
o

§4 BEHEARSE

4.1 HELE (RESZLE/ND) f{ifr

| x| B | EARSHESEIEIIR | iERALER | B

o4 0 13 0



P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

IR H EAEH

R, AR AE
ERECEHARA
"] WF 7T AR AT B ST
L Ml TR
o MAE I R A&

| 14 22 7 (LOF) H:4 2 B 1)
He W 7T B OBE G R A
FSNIAINIYN W AR AR
e N 2015 46 7 TR A BAIE S $ O
EEl SN =k ks B - 16 4F 4 (LOF) FE4203,
PR G e A A TR B I SR
ik 77 % Bt s A e e
5 % b2 I b TP RS S - DAY
(LOF) FEE A R A A AT
R, MRS

EHRARAFESE

BT R A
2 TR A TSR
Btk gl g,

I BRGFEAUEIR S MR KBS (RS HIRTIEARRD SEAERTHIIAS (RS A EAERD.

2 (TR H IR RS A R4 H GEEar i TS A RER TR E 2 H (5
SRR S, AR H R A R E RIS g 2 H

3. “UEZFAMVAERR” $ NSRS IBE . BT AL S I AEBR 5

4.2 EENXRE A A E S B /EMM T E 18 5L 3

AR N, AREGE NGNS T QEFRIEGIE) SISt 42l
e T R & SO A AE TR R R R g i e A ) AHARAR SGE BRI IE , AF WSS
BT BUE T, BUE TSN E B HEG T, RS N EREH
o AN, AIGAEMNKE AN G GEEER) L2 KMINE B BT ARk
N, RERREHASAREMNEE S FRIE, Tddadmi. KRBT RS AR
FRE AR AR AT

oF B

4.3 AR GE LA

4.3.1 AP 5 H ERIHATIER

=
I
%
=
s
&
3
i
D>
I
>
X
b

ARG I, AEEEE BN QERFRR I EE)

#5413




P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

DHIEAR SR B m OGRS IAE, WBBRHREL WEFEotr. BB XA 3T WS
PG SEIATI AR LR, BIREIR AL G ZARR A PR, R B I EER G . 2 F ]
B A F E BRI H & BRI R 2 R AT g, WASFER A T 2 R ORI
FRBAFAEAR AT IR &

AN P 2 F R 2 e R ST AR A PR S IR, RIS AT 5 R M1 DL

4.3.2 RERZ 5T AKE A
AIREHIA, AR A EZ 50585 AT SEN A H R RS 5 BB 1) 3058 oy A
FER I 2R 2 H A R S%fI L, AR AILAT RE S B 2158 7 AR 2 4 1) 72 3 52 5 5 DL o

4.4 REYNE ST R KB IZE TP

AN R SR SO R R BREGEI E E R, R RANES B TR, (HATE
KIAZ BBy, ERXADERT, SERMFIE T, RahMFein. NENEHRE,
R IH S A BB B BB AR A 1 B MBOR, SRR THE AR RN (H2fERzhE
MISEHE T, TIREPHMBIER G, sk e maEs: | —FEN ORI L, TS 5REZD T
i, OB RS E D Hos, Xk, JATREFE VI OGE

AT AR IR AR AEATI A R 7], 3 i RVE K55 4 D0 AN W 5 1) 28 =] AR B M K AT
A, FFEEAE 5 WSV, 8 2 AT bR B 2 (B S, et # B K
fE.

4.5 HEHNES KSR
BB ARE HARARIE S HFEN 1. 603 Ju; AP RS M A EIE K RN 10. 32%, Mk5;
P FEHEUR 2 N 1. 18%.

4.6 REMARETHFHABBE ST HERERY
o

#
(o)}
b=l
P
p=i



P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

§5 BEHAEGHE

5.1 MEBREEHHEHMR
FFa e & (o) B ST (%)
1| B 20, 699, 536, 558. 50 82. 82
Hrp KE 20, 699, 536, 558. 50 82. 82
2 | HeH% - -
3| MW et 297, 013, 307. 90 1.19
Hrp: iz 297, 013, 307. 90 1.19
BEE S HFUESR - -
4 | )RR - -
5 | GRbfTA LT - -
6 | EANREEHTE™ - -
Horpre SEWr= B SEGR B
Vi ) )
T | RATHERR G H & AT 3,812,971, 464. 93 15. 26
8 | HAhwir~ 182, 754, 245. 63 0.73
9 | &it 24,992, 275, 576. 96 100. 00
5.2 MEARIZIT WS R BRERHKAHE
5.2.1 WEWRBITUIRIBHNRERETAS
o e ARHE GB) Eg@ﬁzfﬁww
AR RS B D - -
KA 2,562, 672,637. 16 10. 27
bR 9,043,018, 756. 16 36. 22
b i!;jj\ A1 R OKAE R R R 12, 766. 32 0.00
E | @5k 51, 750, 306. 48 0.21
F | ftRAERE 2,724, 090, 632. 28 10. 91
G | Ak, SeEFlERlk 1, 104, 828, 456. 40 4. 43
Ho | g Al - -
I B EAER . ARE B EAR RS 1,535, 531. 77 0.01
T | &Rl 1,598, 872, 961. 13 6. 41
K | ek 2, 280, 176, 556. 12 9.13
L | BRI 55 k55l 79, 747, 264. 80 0. 32
M| BRI NEAR AR S5 35, 151, 016. 00 0. 14




P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

N | KR PRI A L 5t H - -
0 | JERIRS . BEAHAD ARSI - -
P | HFE - -
Q | BAAETE 810, 040, 829. 18 3.24
R | 30fb. B R 407, 638, 844. 70 1.63
S | &y - -
a1t 20, 699, 536, 558. 50 82. 92
5.2.2 MEFARBATI A RFERETEREZRTHE
T
5.3 MEMRIEA RNE HEE T = 3E L H K /DHEF R BT T2 IR E B BB 4
e | mERE | mEaR | MR gD | Al Go | D or
Eepl (%)

1 601933 T | 238,195,606 | 2,234, 274, 784. 28 8.95
2 601899 SN | 417,918,252 | 1, 838, 840, 308. 80 7.37
3 601318 [ S22 22,367,686 | 1,597,052, 780. 40 6. 40
4 600048 A= | 100, 871, 058 | 1,490, 874, 237. 24 5.97
5 600703 =2t 55,073,794 | 1, 376, 844, 850. 00 5.52
6 002352 i =4 20,319,012 | 1, 104, 828, 456. 40 4. 43
7 600031 =—HT 52, 213, 062 979, 517, 043. 12 3.92
8 002044 TR 56, 213, 798 810, 040, 829. 18 3.24
9 000002 i FBhA 30, 195, 192 789, 302, 318. 88 3.16
10 300054 SOy 45, 885, 199 761, 694, 303. 40 3.05

5.4 HERE G MA RN GEFR R A S

P figz b ARME o 7 B G T PR E L (%)
1| EEfGFH - -
2 | JUTER - -
3 | &Rl 180, 102, 009. 00 0.72

b BURM: SRl 180, 102, 009. 00 0.72
4 | lkfigz - -
5 | Ak IR - -
6 | HOEEE - -
7| AR (AT 116, 911, 298. 90 0. 47
8 | FhlkArH - -
9 | b - -




P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

| 10 [ it | 297, 013, 307. 90 | 119 |

5.5 MEWREA RME G E S T = BHE B KN BT L8 35 B B 40

s ” i _ ISR FIRE L

Fs g ARG gz 24 HE (5K) ARME o) i@?y)

0

1 110051 | thR#:AR 737, 030 91, 295, 906. 10 0. 37

2 018007 | [EJF 1801 900, 000 90, 135, 000. 00 0. 36

3 018013 | [EFF 2004 600, 300 60, 048, 009. 00 0.24

4 160210 | 16 EFF 10 300, 000 29, 919, 000. 00 0.12

5 128098 |  REalFAii 187, 384 25, 615, 392. 80 0.10

5.6 R EHARIL A RME TS 7= E LeBI /N HERF K80+ 42 B = KRR R R 3

24|

AIE G AR IR AR FFAT B SCRFIE SR

5.7 MEWRIE A R E SRS H = HE IR/ MEF IR LA e R EE WA

AEEEAMEWRRFFA &R

5.8 M EHARIE A SMHE o 2 & T 7 13E Lo K/ HERF BB TL A2 BUIE S B B 40
ARSI G ARG AR AR FF ARG

5.9 M E RS E ST R KBTI A 5 1B 5L 3

5.9.1 |EYRFE S TR KB T M8 A4
AIE G AR AR AR FFAT AR M 0

5.9.2 AR SRR R KBRBUR
AN R P AR I B B M S T AR AN AR I T 3 Hh B3 B i i 22, Sl e il a2

5.10 M ERFE ST F K B FIH A5 1B 5L Ui

5.10.1 A E R R T BUR

[ I BT AN T A e B, Sk IiANE

#

©
A

FH13 I



P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

5.10.2 3 5 IR A S HH 10 H AU T S M5 2 B 4
AFE G AR AR AR FFAT [ G B

5.10.3 A1 E R T Y
E G I AR T ARSI EIEE, Mt EH .

5.11 BHAESWEMHE

5.11.1 ZEGRFE R+ B IEFKIRAT EARA A Z 2N E DAL T3 #1550 3 B
ARFEGAL LA T A UE S I R AT B A AR I 5 IS A A, I HoRAER S gt H

M —FENZR AT T .

5.11.2 B &H R AAT 42 B8 1 a6 FIPUE &1 8RB LR 3
B GHBEHRT A4 BCR AR 2 R E A I BRI

5.11.3 HAWEE PRI AR

5 YK e o)

3
d

1 ARIE S 4,411, 154. 11

MSCIE 75 K 174, 407, 404. 46

ISR -

MR R, 3, 935, 687. 06

Rl .

LISENEN -

R -

HoAh -

Nelii ool BN I e pil o) I BN RV NG

f=ann 182, 754, 245. 63

5.11.4 REWRFFH A THERBI R TG HA

L
FE | R %45 At Ge) | " iizfﬁw%
1 110051 H R AT 91, 295, 906. 10 0.37

010 713 W



P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

5.11.5 R EWRET 2 REH A AETIEZRIE LB

POBSZ IR | HEETE _
= rLETg Syl ,,_ET;% e - Y25 3 2 R A Y S
75 A EEAHS B N SME GE) | v e ) Vit I 52 B A% O i B
1 002352 J=E4R% | 374, 637, 500. 00 1.50 j<5%§55%m@)\??ﬁ§
5
5.11.6 BRAAIRE ENHMASCERHR TS

HTF s BEARER, 202 M5 510 B ] ge iRz .

§ 6 FFHARESMHHET]
B

0T ST BE < 0y B 0

9, 933, 155, 526. 81

5 ST ] e <5 R DU £ 0

6, 952, 365, 198. 16

0 - 77 3 1) e < A D [ 473

1, 310, 059, 163. 77

HA I S5 ) BN R B L~
15)

T ST AR L <y B A0

15, 575, 461, 561. 20

EAPS Yl AL7 X TR AR T K e NS S PN X T

S JBE [ 47 00 25 P e A 0o

§7 HRSEENCHERRERRAESHNL

71 & EEANRFEAESHIRINHFL

BRL: iy
T35 W EE R AL 10, 513, 324. 80
R A [ SE N/ H ) S A7 i 0. 00
A5 JAH ) ST HY /8 [ ] A7y i 0. 00

S AR AR AL S0 3

10, 513, 324. 80

T AR R AR S e 800 2 e )
AL (0

0.11

TE: SN/ FRWEA BTSRRI BT B e Ny, S /e [ 4 B e et A 0

o1 o313

=




P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

7.2 Z&EENEZHERRER R AR ST Z HA
AT A BN AR T IR [ B < B A A 4

§ 8 MEMRRERZSREREIFHHIER

e ER g I R AR . "
" S e TR A Py R A F K
| FEMmEEE | REBME | REMILSE | Ee e mE R TR
Eesl (%) Eesl (%) e
%/\/‘—‘@
jiffﬁiﬁﬂ}"l%g 10, 000, 750. 00 0.06 | 10, 000, 750. 00 0. 06 34
A
HEEHNEH
. o 4,999, 525. 00 0.03 4,999, 525. 00 0.03 3
BN R i
HELEN A - - - - -
R E IR - - - - -
HAth - - - - -
&1t 15, 000, 275. 00 0.10 | 15, 000, 275. 00 0.10

He 1 AREEESAFAT 20157 A 1 HAES. WIEARSREERNLAE, KER é%w)uﬂ’JZIK
BEELEHALT 1000 Jiot, HERTEEWIWHIHES 08RG BIR B 544 FAE M H AL F
Fo HESAHFRAESHEZEAME R, KERSNWHIARIE SIS MR BIR O 3 £,

2. AREFESAHFN AREEHEANGLEHEANR, RELFRE AR S MFHER
SEBNSPEIN LR REE SN

§9 MR EEFSRMHEMERFR

9.1 REHNE—REEHFRFAESHBLHIE BB 20%H1F 5

2 S R S A R s R R S
s BRI | -
i Fe | pismssm | 00 | MCBREL s | it

RN 7 &5 7 5 e
oongn x| o | BEL )

77 AR AU

AR AR PR DL — S B A S i AL A BB 2090 DL, AN AR TR AT X
i

e 1 “HIEEE BEHPURIE. BN LB BT E R AU I 1% T
2« CRERME A BUE FHEL S S B A AU R .

o127 13 W



P E B LT R Il B MO & AR SR FR BB & 2020 455 2 R,

9.2 WMEBHRFERRNWHEMEEFE
T
§10 &EHEZR
10.1 #EXHER

Lo rP I M 2 v % A DL B SR e 2 0I5 R RS UUIE S 50 B 3 < S R T 19 5
s

2 AP RS I B WITIOR & RUAGR SIE SR R 3 & 5 B 1A

3. MATH LT RIENC B WIT IR & 1 AR AUE SRR R 2 SR VMG

4y KT B SR N ALY RS G B DT IR & R AR QRS- 45 0 3 S VA e

0

He BB NMY 55 BRI A E AR
6. JEFLE AL 5 B HEAERVE L U
7. AR S ZOR I HAB SO

10.2 FAcHh =
AN FESFLE NI AT

10.3 EF AR
PR E N B REEET N B (http://www. xgfunds. com) T[], BOEE MK TE] N 2 5L
SEEN. BRETLENDRIITRBER .

HKILEHREGEEFRA TR
202047 A 21 H



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 报告期末发起式基金发起资金持有份额情况
	§9 影响投资者决策的其他重要信息
	9.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	9.2 影响投资者决策的其他重要信息

	§10 备查文件目录
	10.1 备查文件目录
	10.2 存放地点
	10.3 查阅方式


